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OE% 81
» University of Maryland, Robert H. Smith School of Business, Department of
Marketing (2013456 H 3 H)
+ Korea University School of Business, Marketing Research Center (2013 4 6
H 11 H)
+ The Ohio State University Fisher College of Business, Dept. of Marketing &
Logistics (2015 49 H 21 H#iifk)

+ College of Business Stony Brook University, The State University of New York
(2016 4= 8 J] 18 H i)

+ National Chengchi University, Department of Economics (2016 4= 8 H 29 H

i)
+ University of Hawaii at Manoa, Department of Economics, College of Social
Sciences (2016 4 11 H 7 H#ififh)

+ Goethe University, Department of Marketing Faculty of Economics and
Business Administration (2017 4 10 A 5 HffifE)

+ Foreign Trade University, Faculty of Economics and Business Management —
National University of Laos, and Climate Change Research Center - Vietnam
Institute of Meteorology, Hydrology and Climate Change (2019 49 H 30 H
i)
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(R4 FEEE N 1 1)
(DRisk and Statistics, 3rd Tohoku-ISM-UUlm Joint Workshop
H B 20224 10 A 12 H(OK)—2022 4 10 A 14 H (%)
% 7 WAL KRFH ORI > Z —mOfE 3F #ERE (X v L /3R)
A= TN
Oct 12.Wed

9:30 Li, Yingxing (Tohoku U.) Product Embedding with Receipt context for
Disaggregated Sales Data

10:00 Nomura, Shunichi (Waseda U.) Hierarchical Topic Model for Tensor Data and
Extraction of Weekly and Daily Activity Patterns

10:30 Wu, Stephen (ISM) Performance-Based Earthquake Early Warning for Regional
Seismic Risk Mitigation

Break

11:15 Yoshiba, Toshinao (Tokyo Metropolitan U. )Portfolio Risk Valuation Using
Asymmetric Copulas
11:45 Ogihara, Teppei (U. Tokyo) Local Asymptotic Normality for Jump-Diffusion

Processes with Discrete Observations

Lunch

13:30 Lindner, Alexander (U. Ulm) Quasi-Infinitely Divisible Distributions

14:00 Matsui, Muneya (Nanzan U.) Subexponentialiy of Densities of Infinitely Divisible
Distributions

Break

14:45 Berger, David (U. Dresden) Existence and Distributional Properties of Solutions
for SPDEs Driven by Lévy White Noise



15:15 Kurisu, Daisuke (Yokohama National U.) Nonparametric Regression for Locally

Stationary Random Fields on R*d

Break

16:00 Zhang, Fangyuan( EURECOM) Intergenerational Risk Sharing in Defined
Contribution Pension Systems: Analysis with Bayesian Optimization
16:30 Klicnarova, Jana (U. South Bohemia) On Modified Interdirections

Oct 13.Thurs

"AI Yotta Special Session "

9:30 Shioiri, Satoshi (Tohoku U.) Extracting Valuable Information based on Human
Behavior r

10:00 Sakai, Nobuyuki (Tohoku U.) Measurement and Statistics of Taste and
Deliciousness

10:30 Ishigaki, Tsukasa (Tohoku U.) Recommendation Systems with Network
Structure and Big Data

Break

11:15 An, Chen (U. Ulm) Non-Concave Optimization Under Risk Constraints
11:45 Araki, Yuko (Tohoku U.) Statistical Modeling for the Nonlinear Structure of
Quantiles in Hierarchical Data via Regularization

Lunch

13:30 Spodarev, Evgeny (U. Ulm) Prediction of Heavy-Tailed Random Functions
14:00 Kuriki, Satoshi ISM) Expected Euler Characteristic Heuristic for Smooth
Gaussian Random Fields with Inhomogeneous Marginals

Break

14:45 Kanagawa, Motonobu (EURECOM) Counterfactual Mean Embeddings



15:15 Koike, Yuta (U. Tokyo) Central Limit Theorems in High-Dimensions: Recent

Developments

Break

16:00 Kariya, Takeaki (Nagoya U. of Commerce & Business) A Modelling Framework
for Regression with Collinearity
16:30 Miura, Ryozo (Hitotsubashi U.) Occupation Time, Quantiles and Rank on

Vasicek Process with Applications to Exotic Options

Oct 14.Fr1

9:30 Sawada, Masayuki (Hitotsubashi U.) Spatial Regression Discontinuity Designs
10:00 Ishihara, Takuya (Tohoku U.) Shrinkage Methods for Treatment Choice
10:30 Ko, Stanley Iat-Meng (Tohoku U.) Forecasting Stock Returns with Conditional

Quantile-level Dependence

Break

11:15 Robinson, Peter (LSE) Issues in Spatial Processes with Long Range Dependence
11:45 Yajima, Yoshihiro (U. Tokyo) On Estimation of Fractional Brownian Fields and
Sheets

12:15 Taniguchi, Masanobu (Waseda U). Joint Circular Distributions in View of Higher

Order Spectra of Time Series and Copula
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202244 A 21 H (K)

B AHFIER S 1 =

14:40~16:10

ALK IAH%Z B K

Dynamic panel analysis of subjective well-being in the COVID-19 outbreak

202245 H 19 H (K)
B AR 1 =
14:40~16:10
FOHBRY  ERERK

: A panel VAR analysis for dynamics of health and multiple inputs

202246 9 R (K)

TG AHIIER S 1 =

14:40~17 : 50

HAERT HEHEK

Facility Location Optimization by Integrated Approach of Statistical

Modeling and Mathematical Optimization for Emergency Road Service

O#EH -
Ofm 74 :

Japan

OHR W
O pr:
OFf [ :
D HAERY: ATREIRK

WAL KRS LiAnqgi K
Analysis of subjective well-being during the COVID-19 pandemic period in

202246 H 16 H (k)
R FARE R R 1 S =
14:40~16:10

Shrinkage Methods for Treatment Choice



OH ®F:202246 H30H (K)
O% 7« MRE AR 1 E =
OFf [ : 14:40~16:10

OmEHE  #ib Ry A FK

Ofm & : Case Studies in Bayesian Hierarchical Modeling for Services

OH W :202247H 21 H (K)

O P : REFFIERE 1 HEE

ORf 1 : 14:40~17:50

O#i &4 : University of York [LITEZFE

Offi 78 : Panel Regression Models with Non-Classical Measurement Errors: An
Application to Investment Equations

by Kazuhiko Hayakawa (Hiroshima Univ.) and Takashi Yamagata

OfEE « —fERT - HALKT R REARK

Off & : A Review on High-Dimensional Asymptotics via Approximate Message

Passing

OH W :20224 10 420 H (R)

OWF M : 14:40~16:10

O%  Fr : RRFFRIER R 24 HE=

O¥#5# : London School of Economics  Peter M Robinson X

Ofm & : Issues in Spatial Processes with Long Range Dependence

OH WF:2022410 H 27 H (K)
OFF  [H : 14:40~16:10

O% 7 : BB TR 24 HE =
OEE  HRKY J|KH MK

Off & : Constrained Classification and Policy Learning

OB HF:20224£11 H 178 (K)

OFf [ : 14:40~16:10

O% I B AR 24 ({E =

OEE - HILRT A MK
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OH WF:202341H 19 H (K)

ORFf [ : 14:40~16:10

O i« BREFANIIERES 24 HE =

OFERE - UMK #iE Hi—K

Off 74 : Integrated copula spectrum with applications to tests for time-reversibility

and tail symmetry
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~—73  http://www.econ.tohoku.ac.jp/econ/datascience/newpage7.html [Z/AR TV

2,
(3] (R4 FFHERREE 10 1)
Yuta Kuroda, Takaki | How long do voluntary lockdowns keep people at home?
No.125 | Sato and Yasumasa | The role of social capital during the COVID-19
Matsuda pandemic
o Privatization’s Influence on Agglomeration and
No.126 Yikai Zhao and Jun Selection
Nagayasu ) ) )
Effects: Evidence from China’s Manufacturing Industry
Identify Arbitrage Using Machine Learning on
No.127 | Zhijie Zhang
Multi-stock Pair Trading Price Forecasting
Yuta Kuroda and The value of scattered greenery in urban areas:
No.128 Takeru Sugasawa A hedonic analysis in Japan
Impact of Population Ageing on Japan’s Inter-
No.129 | SIMON CONSALVO | Prefectural
Migration: A Spatial Econometrics Analysis
Runyu Daj,
No.130 Yoshimasa Uematsu | Estimation of Large Covariance Matrices
and Yasumasa with Mixed Factor Structures
Matsuda
GMM Estimation of
No.131 | Takaki Sato Spatial Autoregressive Models with
Cluster Dependent Errors
Takaki Sato , Yuta
Kuroda, Spatial Extension of the Mixed Models of
No.132 and Yasumasa the Analysis of Variance
Matsuda
No.133 Daisuke Kurisu and | LOCAL POLYNOMIAL REGRESSION FOR SPATIAL
Yasumasa Matsuda | DATA ON Rd
No.134 Hui Zhou and Jun The Non-monotonic Relationship Between ESG
Nagayasu Disclosure and Stock Price Crash Risk

11
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HE - RE~OEBREZTLAE L, JA< A - ARSI 25 TeE 0T — 2 B4
WRZETE T 5720, MAEZRARR Lz, AEIL, FALRYHKRESLES L D T2
AARFEH PR OBRBIC L0 T+ 2 O T, ZEFITIIHIEEEH® 10 T 2532,
2022 - 3 AIZH 4 BURZEAKEDUID | RiFgEE » ¥ =D 74MHEE 5 4 LiRELZES
MR L, T HICREEZRE L,

O M MK (AAHES IR T © 7 FRFEIF7EET)
Aida, T. (2020) Revisiting suicide rate during wartime: Evidence from the Sri Lankan
Civil War. PLoS ONE, 15(10): e0240487.

12
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077 hERBL, FHEEGOTE S ETELETZBET 4 FAEALAAT— AL
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8
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fit) ~ZW Lz, tH#Ro 'E) & T&] 28258 LW FEEROMEICIRY AT, B
KIERPDSAEBICRERMEEZ DT 2B L, ZOMBENOEIDO-H, £
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WRFHNMORIE L 0D 7T v F 7+ —2&EHZ LIZH I L TWDH, AEEIX TR v
RO LA LT-,

BHFERS S > AT 7 A TSymposium of Yotta Informatics - Research Platform for
Yotta-Scale Data Science 2023
H o B 20224E3H9HCK) 13 : 00~19 : 00
2022434 10H () 14 : 00~19 : 30
BT - A 7 U REHE
- BRUBEVIFEITARE601 ( EWIRIETHEEXA 2 THL - 1)
+ Zoom
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fFSEHI] 2016 4K 11 H 1 H~2017 412 A 31 H, 201841 A 1 H~2018 /£ 12 H 31
H., 2019%1H 1 H~201947H 24 H

LR 132 B (REREIA)

2) HFEH9 A 1 B, HX&th~ 7 v I L oRRFRRNE L, ~—Fr T 17
DR AERICB T B~ — T 4 TV ) a—a VOREERE TS,
R st~ m I

WIEEE [~—0T7 4 v T EVRRET —F A = ZAOREENTE)

fFFEHIME 2019429 A 1 H~8ifE

AHFM 2412 H 1 B, ¥4k Propre Japan & O 3L[RIAFFEELK) & fitht, BFZERlTT L%
M- R B EEA E O 3L [FIRFIE & B4R,

HEMFsE k&4 Propre Japan

WFZEHI 2020 4 12 A 1 H~2021 4 11 A 31 H

DILFEIFZEdE AAREBEEFMRAESH o 2 = —v g USRI e T
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SRS lALE S
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BFZeiifi 2022 455 H 25 H~20234 3 H 31 A

6) L LTkt

EURAZEBIT DT — B FEAM OF R & LR
WFZeIE 202244 H 1 H 256 202249 H30H T

14



NT 77 v 7 Eaifbik st
GeE

B % T ERIREER T 7 LV OREEE b 5

ZeHiE 2022 4-8 A 1 H-20234-3 A 31 H

RIEKRZFT

10

— 3L ITORA LYY

mwﬁﬂoﬂ\ﬁ%k??~&%4zyxﬁVyyéﬁ~7ybibto&Akmk®®
— AP A = AFEEHME LT, Project Based Learning(PBL,
BN —=0Ta—2) | HIEKRFTHZ LT —F VA = AGhHR% :‘%B/a\c:zlbabﬁ

THYIATES [T TF~vr Ra—2] ©2a—A%iELTWET,

£BEM 47— 22971 PBL

T—IRRFEOBREE VR AGADEFFZMD

Bt

FEREE I

AUFISA

F—

- — Hys4y| AVLIT—32
0 A7V REIM% ® #5151 TPBL 717" | SNt ERERER
ZEOPBLTHMY L7 37— 54 | H | S BLET —9 2 EEEALE 48 |108 o -
FEOBERE BERRD T — 22974 PELL | EIFA L BRI
- PBL2 | EYRA L SR
FE7—v EEELECEYIORS - .
0 B & 8 A - BHRORENG BELULEEICSS
HELLEE FIAMERLE PBL | Mooy, o= < 5upae
RADTF 2wk TI—2 DEFARFIEZNC 5A |11A REUH_193
_HEGRER) || EC P | s
- F— Y S iFERER
Peidililid ElE4H ORI p | OEHDERIER pLs | ETFRICHTS
) T xueEETs o5 |28 FERMSH
( bar (Y711 ) B — B PBL6 | ZFEYEES
‘ FEFE Word2Vec FEYSETIL
CNN-RNN o | BEIOLIUST | PELT | ETRICHIT BEEA
S R EOBEAEOEIL s [ Word2Vecicda
HBORTA
BHF—ERTOY TS OELGREPBL e e =E
i} _ 88 |24 |PBLo 0 BHF—9DER
BAFREERR(ZE)L.BHT—HEFIRLT i — | @a#HTIDERE
BERROBRCHVECEL IOV I IMEPBL 98 | 35| PBL12 Gggwﬁﬂﬂmﬂt%
r RibRFEMENHEEZELENMS O F—945H
ARIDAY A VEBICTITOV TN ETR © FHTEROFHE

15




1 1
NHRETA 4 SRR

2022 - 7 AICHEEHE v X — DGR AEZ T NAF ¥ 2 S 2 OREFARIERR 2 M 209 5
FZA VA Mgk [ARFRHA VY MRk 2B L% Lz,

T A REE BREX 2 VT 0 DR SNTERE T, §FR &2 TR D i A
WAaMNT, MEOEE - o &21T9 2N TELHPETT

NN YA MRIRIET T, it ¥ —0E@EEZ T oA A Moy v
7747 K PCOHBTITWET, A4 Muskid 2023 4 3 AR TREDO KT %2 H
D ET 2 20 OBANIZERE SN TWET,

A543 H31H

16



	１
	サービス･データ科学研究センターの概要
	２
	研究協力協定
	３
	研究集会
	４
	ワークショップ
	５
	ディスカッションペーパー
	６
	第4回「細谷賞」の実施
	７
	「データ科学スキーム」
	８
	学内、学際重点研究プログラムへの参画
	９
	産学連携
	１０
	東北大学データサイエンスカレッジ
	１１
	公的統計オンサイト利用施設

